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(380, 470, 323)
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MEEDEHE 928, 355, 118
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(2020 9 A30 A BE)

] BB IXF AEME  MAENK
HE (M) (M) (%)
Investments in securities, at fair value
Exchange Traded Funds
GERMANY
ISHARES CORE EM IMI ACC 6,100 16,621,427 19,266,929 0.46%
TOTAL GERMANY 16,621,427 19,266,929 0.46%
JAPAN
ISHARES MSCI JPN MIN VOLT 283,600 478,497,159 489,210,000 11.54%
MAXIS J-REIT ETF 97,600 161,657,925 172,166,400 4.06%
MAXIS TOPIX ETF 287,500 449,859,148 485,012,500 11.44%
TOTAL JAPAN 1,090,014,232 1,146,388,900 27.04%
SWITZERLAND
ISHARES CORE EURO GOVT BOND 33,780 534,254,229 559,779,494 13.20%
SPDR BBG US TREASURY 53,200 656,605,044 657,703,061 15.51%
TOTAL SWITZERLAND 1,190,859,273 1,217,482,555 28.71%
UNITED KINGDOM
ISH EDG MSCI WLD MNVL USD A 69,300 353,561,653 373,559,737 8.81%
ISHARES CORE UK GILTS 41,447 80,240,459 83,433,344 1.97%
ISHARES EDGE MSCI EM MIN VOL 6,400 18,253,742 19,616,761 0.46%
ISHARES JPM USD EM BND USD A 283,700 165,253,120 172,268,206 4.06%
ISHR EDGE MSCI WRLD QLY FCTR 83,700 339,507,856 373,276,706 8.81%
TOTAL UNITED KINGDOM 956,816,830 1,022,154,754 24.11%
UNITED STATES OF AMERICA
ISHARES CORE US REIT ETF 15,700 68,201,468 72,469,351 1.71%
ISHARES MSCI KOKUSAI ETF 93,800 665,522,113 738,345,077 17.41%
TOTAL UNITED STATES OF AMERICA 733,723,581 810,814,428 19.12%
Total Exchange Traded Funds 3,988,035,343 4,216,107,566 99.44%
Total Investments in securities, at fair value 3,988,035,343 4,216,107,566 99.44%
Liabilities
Derivative Instruments — Liabilities

TEE HEE pEel=] REBEHME () #EEXLL

(18) 2 (%)

Forward Foreign Currency Exchange Contracts
EUR 4,391,000 JPY 543,462,214 10/28/2020 (76,366) 0.00%
GBP 596,000 JPY 80,544,894 10/28/2020 (753,365) (0.02%)
usbD 6,059,000 JPY 631,784,775 10/28/2020 (7,420,690) (0.17%)
Total Forward Foreign Currency Exchange Contracts (8,250,421) (0.19%)
Total Derivative Instruments — Liabilities (8,250,421) (0.19%)
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